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(Win Rate):
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Total Win Rate: 40%
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|Doubt: Is this
broken?)
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PLAN (3$%8) REALITY (R%)
Fear causes
2.0R Win B < carly exit
1.2R Win
Risk: 1.0R Risk: 1.0R

Math of Failure
0.4 X (1.2R) — 0.6 X (1R) =-0.12R
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Win Rate Stability
100%

Luck / Noise (&)

80% / :
L Skill / Expectancy
5 60% A (£hH)
= \
= 40% \ \\‘ e =

20%

i) /
0%
0 20 40 60 80 100
Number of Trades

208> T MNS5EI&IFT=D5F XE] CHITADIRRTIET,
[FICAL T L= FRIIBRD DD B8, ELWWDICEITEITS1 BRANMRSED FT,

& NotebookLM



xR  EREEL LTV EMTEIFET S,

Risk 5% Risk 1%
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(Manageable)

0.95/8 -34%

(Mental
Collapse)
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Profitable
Trader
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Trend Following (L > F740—)

Big Wins.

Small Losses

Small Losses, Big Wins.

Breakout (L1277 h)

Real break
(profit).

False break

(cost)

False breaks are costs. Real breaks are profit.
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Record Realized RR (EIRRR%Z 52829 3)

Not the planned target, but the actual average profit per trade.

Anticipate Streaks ((EM%Z18ET 3)

Accept that 10 consecutive losses will happen.

Judge after 100 (100[E]z179 3)

Do not evaluate the strategy before 100 trades.

Survival Sizing (A2 EIE)

Set risk to ~1% to survive the drawdown.
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RESOURCES

Formula: Checklist:

Expectancy = 1. Realized RR > 1:2
.2\ o 2. Sample Size > 100

— (Loss % x Avg Loss) 3. Risk per trade = 1%

Save this slide for reference.
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Thank you for reading.



